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CONTACT INFORMATION 

Walker College of Business
Department of Finance, Banking, and Insurance
Appalachian State University
Phone: (828) 386 - 8168
Email: coxjs2@appstate.edu
3075B Peacock Hall							
Boone, NC 28608							


ACADEMIC EXPERIENCE

Assistant Professor of Finance, Appalachian State University, 
Walker College of Business - August 2019 – present

Research Assistant & Instructor, University of Mississippi,
School of Business, August 2015- June 2019


EDUCATION

Ph.D., - Primary Field: Finance – May 2019
Secondary Fields: Econometrics and Microeconomics
School of Business: University of Mississippi, Oxford, Mississippi
Dissertation: “The Effects of Market Fragmentation 
Around Corporate Events”

M.B.A. – Concentration: Finance, August 2015
		College of Business: Louisiana Tech University, Ruston, Louisiana  

M.A. - Sport and Fitness, August 2011
		University of Central Florida, Orlando, Florida

B.S.B.A – Major: Finance, May 2007 
		Wall College of Business: Coastal Carolina University, Conway, South Carolina


PUBLICATIONS

[5] “Pre-IPO Cash Volatility and Aftermarket Valuation”, (Sole Authored), Forthcoming, Managerial Finance

[4] “When Elections Fail to Resolve Uncertainty: The Case of the 2016 U.S. Presidential Election”, with T. Griffith, Forthcoming, Journal of Financial Research

[3] “Increasing the Tick: Examining the Impact of the Tick Size Change on Market Fee Venues” with B. Van Ness and R. Van Ness, Forthcoming, The Financial Review, Vol 54, Issue 3, pp. 417-449

[2] “Managerial Ability, Growth Opportunities, and Dual Class IPO Performance”, 2017 (Sole Authored) Managerial Finance, Vol 43, Issue: 4, pp. 488-507.

[1] “Determining Whether an Activity is Engaged in For a Profit: An Empirical Assist”, 2017 with T. Englebrecht, and W.B Dowis, Journal of Applied Business Research, Vol 33, Issue: 4, pp. 775-790.

WORKING PAPERS

[13] “Dark and Lit Fragmentation and Post-Earnings Announcements Drift”, (Sole Authored), Revise and Resubmit, Journal of Economics and Finance 

[bookmark: _Hlk532224080][12] “The Efficiency of College Football Spreads:  Regular Season vs. Bowl Games”, with A. Schwartz, B. Van Ness, and R. Van Ness, Under Review, Journal of Sports Economics

[11] “Does What Happen in Vegas Stay in Vegas? Football Gambling and Stock Market Activity”, with A. Schwartz and R. Van Ness, Under Review, Journal of Economics and Finance

[10] “Trading Aggressiveness, Order Imbalances, and Individual Stock Returns” (Sole Authored), Under Review, Quarterly Review of Economics and Finance 

[9] “NASDAQ and the NYSE: A Trade Reporting Facility Comparison” (Sole Authored), Under Review, Review of Financial Economics

[8] “The Effects of Economic Policy Uncertainty on Market Liquidity and Price Stability: A Time-Series Analysis”, with T. Griffith and I. Rhea  

[7] “Settling Down: T+2 Settlement Cycle and Market Liquidity”, with T. Griffith, S. Breeze

[6] “Tick Size Pilot Program and the Information Structure of the U.S. Stock Market”, with B. Chakrabarty and J. Upson, 

[5] “Price Clustering in Fragmented Markets”, with T. Griffith, and R. Van Ness

[4] “IPO Costs and Innovation”, with K. Fuller and Z. Lin

[3] “Dark Side of IPOs: Examining Where and Who Trades in the IPO Secondary Market” 

[2] “Where Does Dividend Trading Occur? A Pecking Order of Trading Venues Explanation of Dividend Capture”
-Semifinalist for Best Paper at the 2019 FMA Meeting

[1] “Stock Splits and Retail Trading” 


CONFERENCE PRESENTATIONS

“Dark Side of IPOs: Examining Where and Who Trades in the IPO Secondary Market”
		The Financial Management Association Meeting, New Orleans, LA - 2019

Where Does Dividend Trading Occur? A Pecking Order of Trading Venues Explanation of Dividend Capture”
		The Financial Management Association Meeting, New Orleans, LA 
-2019 (Semifinalist for Best Paper at the 2019 FMA Meeting)


ACADEMIC SERVICE

Discussant, Financial Management Association Annual Meeting, October 2017
	Reviewer: 
		Journal of Banking and Finance
Managerial Finance

AWARDS, HONORS, AND CERTIFICATIONS

Best Paper at FMA 2019 - Semifinalist
University of Mississippi Department of Finance Research Assistantship 2015-2019 

TEACHING EXPERIENCE

	Course
	Term
	Average Evaluation

	Business Finance I
	Summer 2016
	4.65 out of 5

	Investments
	Summer 2017
	4.78 out of 5

	Business Finance I
	Fall 2017
	4.38 out of 5

	Investments 
	Fall 2017
	4.52 out of 5

	Business Finance I 
	Spring 2018
	4.39 out of 5

	Investments 
	Spring 2018 
	4.29 out of 5

	Business Finance I 
	Fall 2018
	4.28 out of 5

	Business Finance I 
	Fall 2018
	4.25 out of 5

	Business Finance I 
	Spring 2019
	4.51 out of 5

	Investments 
	Spring 2019
	4.30 out of 5




REFERENCES

	Dr. Robert A. Van Ness 
Professor of Finance 
Director of Doctoral Programs 
Bruce Moore Scholar of Finance 
University of Mississippi 
School of Business Administration 
329 Holman Hall 
University, MS 38677 
(662) 915-6940 
rvanness@bus.olemiss.edu 
	Dr. Bonnie Van Ness 
Chair and Professor of Finance 
Holder of the Otho Smith Professorship 
University of Mississippi 
School of Business Administration 
359 Holman Hall 
University, MS 38677 
(662) 915-6749 
bvanness@bus.olemiss.edu 

	
Dr. Kathleen Fuller
Associate Professor of Finance
Tom B. Scott Jr. Chair of Financial Institutions
University of Mississippi
School of Business Administration
357 Holman Hall
University, MS 38677 
(662) 915-5463 
kfuller@bus.olemiss.edu
	




